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On the unique constructive solvability of
Hammerstein equations *

Petronije S. Milojevi¢

Abstract
We study the unique constructive solvability of Hammerstein operator
equation in Banach spaces using iterative and projection like methods.
Some error estimates are also given. The linear part is assumed to be
either selfadjoint or non-selfadjoint. Applications to Hammerstein integral
equations are given.

1 Introduction

In this paper, we shall study the unique constructive solvability of operator
equation
x—KFz=f (1.1)

where K is linear and F is a nonlinear map. We first study (1.1) in the oper-
ator form using an iterative process, the A-proper mapping approach and the
Brouwer degree theory. We shall consider (1.1) in a general setting between
two Banach spaces. To that end, we shall use two approaches. One is based on
applying the Brouwer degree theory directly to the finite dimensional approxi-
mations of the map I — K F, and the other one is based on splitting first the map
K as a product of two suitable maps and then use the Brouwer degree. Then
we apply the obtained results to Hammerstein integral equations. This work
is a continuation of our study of these equations in [11]. There is an extensive
literature on Hammerstein equations and we refer to [5, 6, 16].

2 Some preliminaries on A-proper maps

Let {X,} and {Y,,} be finite dimensional subspaces of Banach spaces X and
Y respectively such that dim X,, = dimY,, for each n and dist(z, X,,) — 0 as
n — oo for each z € X. Let P, : X — Y, and @Q,, : Y — Y, be linear
projections onto X,, and Y,, respectively such that P,z — z for each x € X
and § = max||@,|| < co. Then I' = {X,,, Py; Yy, @y} is a projection scheme for
(X,Y).
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Definition A map T : D C X — Y is said to be approzimation-proper (A-
proper for short) with respect to T if

(i) Q.T: DN X, — Y, is continuous for each n and

(ii) whenever {z,, € DN X,,} is bounded and ||Qn,, Ty, — @n, fl| — 0 for
some f € Y, then a subsequence Tp,,, — ¢ and Tx = f. T is said to be pseudo
A-proper with respect to I' if in (ii) above we do not require that a subsequence
of {x,, } converges to x for which Tz = f. If f is given in advance, we say that
T is (pseudo) A-proper at f.

For the developments of the (pseudo) A-proper mapping theory and applica-
tions to differential equations, we refer to [9, 10, 12, 14, 15]. To demonstrate the
generality and the unifying nature of the (pseudo) A-proper mapping theory,
we state now a number of examples of A-proper and pseudo A-proper maps.

To look at ¢-condensing maps, we recall that the set measure of non-compact-
ness of a bounded set D C X is defined as (D) = inf{d > 0 : D has a finite
covering by sets of diameter less than d}. The ball-measure of non-compactness
of D is defined as x(D) = inf{r > 0|D C U, B(z;,7), z; € X, n € N}.
Let ¢ denote either the set or the ball-measure of non-compactness. Then
amap N : D C X — X is said to be k — ¢ contractive (¢-condensing) if
d(N(Q)) < kp(Q) (respectively ¢(N(Q)) < ¢(Q)) whenever Q@ C D (with
6(Q) # 0).

Recall that N : X — Y is K-monotone for some K : X — Y* if (Nz —
Ny,K(z —y)) > 0 for all z, y € X. It is said to be generalized pseudo-K-
monotone (of type (KM)) if whenever x,, — x and lim sup(Nz,,, K (2, —x)) <0
then (Nz,, K(x, —x)) — 0 and Nx,, — Nz (then Nz, — Nz). Recall that
N is said to be of type (KS;) if z, — z and limsup(Nx,, K(z, — x)) < 0
imply that =, — z. If z,, — z implies that limsup(Nz,, , K(x, —x)) > 0, N
is said to be of type (KP). If Y = X* and K is the identity map, then these
maps are called monotone, generalized pseudo monotone, of type (M) and (S)
respectively. If Y = X and K = J the duality map, then J-monotone maps are
called accretive. It is known that bounded monotone maps are of type (M). We
say that N is demicontinuous if x,, — « in X implies that Nz,, — Nz. It is
well known that I — N is A-proper if N is ball-condensing and that K-monotone
like maps are pseudo A-proper under some conditions on N and K. Moreover,
their perturbations by Fredholm or hyperbolic like maps are A-proper or pseudo
A-proper [10, 11, 12, 14].

The following result states that ball-condensing perturbations of stable A-
proper maps are also A-proper.

Theorem 2.1 (/8]) Let D C X be closed, T : X — Y be continuous and A-
proper with respect to a projectional scheme I' and a-stable, i.e.,for some ¢ > 0
and nyg

1@nTz — QnTyll 2 cllz —yl| foraz,y € Xn, n=ng

and F': D —'Y be continuous. Then T + F : D — Y is A-proper with respect
to T if ' is k-ball contractive with ké < ¢, or it is ball-condensing if § = c = 1.
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Remark The A-properness of T in Theorem 2.1 is equivalent to T being
surjective. In particular, as T" we can take a c-strongly K- monotone map for a
suitable K : X — Y* ie., (Tz — Ty, K(z —y)) > ¢|z —y|? for all z,y € X. In
particular, since c-strongly accretive maps are surjective, we have the following
important special case [8].

Corollary 2.2 Let X be a m space, D C X be closed, T : X — X be contin-
uous and c-strongly accretive and F : D — X be continuous and either k-ball
contractive with k < ¢, or it is ball-condensing if c=1. ThenT +F : D — X
18 A-proper with respect to T.

To study error estimates of approximate solutions for non-differentiable
maps, we need a notion of a multivalued derivative. Let U C X be an open set
and T : U — Y. A positively homogeneous map A : X — 2Y, with Az closed
and convex for each x € X, is said to be a multivalued derivative of T at xog € U
if there is a map R = R(xg) : U — 29 — 2Y such that [|y||/||z — xo|| — 0 as
x — ¢ for each y € R(z — x0) and

Tx —Txo € A(x —x0) + R(x — z9) for x near xo.

A map A: X — 2 is m-bounded if there is m > 0 such that |y|| < m||z| for
each y € Az, x € X. Tt is c-coercive if ||y|| > c||z| for each y € Az, x € X.
The following result from [9] will be needed below.

Theorem 2.3 Let T : U C X — Y be A-proper with respect to T' and x be a
solution of Tx = f. Suppose that A is an odd multivalued derivative of T at xq
and there exist constants cog > 0 and ng > 1 such that

|Qnull > collz|| forx e X,, we Ax, n>ng. (2.1)

(a) If xo is an isolated solution, then the equation Tx = f is strongly approxi-
mation solvable in B, (xo) for some r > 0.

(b) If, in addition, A is cq1-coercive for some c¢1 > 0, then z¢ is an isolated
solution, the conclusion of (a) holds and, for e € (0,cq), approzimate solutions
Ty, satisfy

lzn — zo|| < (co— ) Txn — fl|  forn >ny > ng. (2.2)
(c) If xg is an isolated solution in B,(xg), A is ca-bounded for some cy and
Tr—Tye A(x —y) + R(x —y) whenever x —y € B, (2.3)

and z/||x —y|| — 0 as x — zo and y — xo for each z € R(x — y), then the
equation Tz = f is uniquely approximation solvable in B,.(x¢) and the unique
solutions x,, € By(x9) N X, of QnTx = Q. f satisfy

|xn — 2ol < E||Prxo — 2ol < edist(zg, Xn), (2.4)

where k depends on cg, ca, € and § and ¢ = 2kd1, §1 = sup || P, ||
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3 Unique constructive solvability of Hammer-
stein operator equations

In this section, we shall prove a number of constructive solvability results for Eq.
(1.1) using an iterative process and finite dimensional approximations and give
the error estimates in the second case. We shall consider (1.1) in a general setting
between two Banach spaces. To that end, we shall use two approaches. One
is based on using the contraction mapping principal or applying the Brouwer
degree theory directly to the finite dimensional approximations of the map I —
KF, and the other one is based on splitting first the map K as a product of
two suitable maps and then use the Brouwer degree. We study (1.1) with A
selfadjoint as well as non selfadjoint. Our first result is an extension of a theorem
of Dolph [3].

Theorem 3.1 Let K : X — X be a continuous linear map, \=! ¢ o(K),
d=||(I = K)7'K||7! and F : X — X be nonlinear and continuous.
a) If for some k € (0,d),

|[Fxz— A — (Fy — M\y)|| < k|lz —yl| for allz,y € H. (3.1)

then (1.1) is uniquely solvable for each f € X and the solution is the limit of
the iteration process

Tp — AKx, = KFz 1 — MKz 1 + f. (3.2)

b) If, in addition, either K is compact or 6 = max||P,| = 1 and k||(I —
AK)7Y K| < 1 and P,Kz = Kz for x € X, then (1.1) is approzima-
tion solvable with respect to T' for each f € X and the approzimate solutions
{zn € Xy} of t — P,KFx = P, f satisfy

lzn —z|| < c||lzn, — KFxy — f||  for some ¢ and all large n. (3.3)

and
lzn — || < ¢||Prx — z|| < ¢1 dist(z, X,,). (3.4)

¢) If condition (3.1) holds with k = d, X is a uniformly convex space with § =1
and
|Fz — x| < al|z|]| +b for some a < k,b>0,z¢€ X. (3.5)

then (1.1) is solvable for each f € X.

Proof. Equation (1.1) is equivalent to Az — Nax = f with A = T — AK and
N = K(F — X). Hence, it is easy to show that A7!N is ky = k||A71K|-
contractive with k1 < 1. Thus, part a) follows from the contractive fixed point
principle and ¢) follows from Theorem 3.3 in [11]. Regarding part b), we need
only to show that condition (2.1) of Theorem 2.3 holds. Assume first that K is
compact. Then I — KF is A-proper with respect to I'. Set Bix = {K(y — A\z) :
lly — Az|| < k||lz||]} and Bz = Ax — Byx for © € X. Then B is homogeneous



EJDE-2002/103 Petronije S. Milojevié¢ 5

with Bx convex for each € X and A(z —y) — (Nz — Ny) € B(z —y) for each
x,y € X. Moreover, if 0 € Bz, then Az = K(y — Az) for some y and

ol < AT K| {ly = Aall < ]

Hence, z = 0. Since B; is upper semicontinuous and compact, B = A — B;
is a multivalued A-proper map with respect to I (cf. [14]). This implies that
condition (2.1) holds. Since also Nz — Ny € B;(z — y), the conclusions follow
from Theorem 2.3.

Next, let § =1 and [ = k||(I — AK)~!|| |K|| < 1. Then I — KF is A-proper
with respect to I' = {X,,, P,}. Indeed, let {z, € X,,} be bounded and x,, —
P,KFx, — f. Set y, = (I-AK)x,. Then y, — P, K(F -\ )(I-\K) "y, — f
and the map Fy = K(F — M\ )(I — AK)~! is an [-contraction with [ < 1. Hence,
I — F is A-proper with respect to I' and therefore, a subsequence y,,, — y and
y— Fiy = f. Hence, x — KFx = f with x = (I — AK) ™'y, proving that I — KF
is A-proper.

Now, let y € P,(Ax — Byz) for some z € X,,. Then y = P,(Ax — Kv) =
Az — P, Kv for some v with |Jv|| < k||z| and x = A= P, (y + Kv). Hence,

el < SIATHI (Il + EILE ] )

and
(L= EJATHIEND ) < A7 -

Hence, (2.1) holds and similarly we show that B is c-coercive. Thus, Theorem
2.3 applies. O

Let 3X(K) be the set of characteristic values of K, i.e., 5(K) = {u | 1/p €
o(K)}, and p* =inf{p | p € (K)N(0,00)}. For ¢ € B(K) N (—o0, p*], define
d; = dist(¢, 2(K) N (—o0,c¢)). We have (cf. also [11])

Theorem 3.2 Let K : H — H be a selfadjoint map, F : H — H be nonlinear
and continuous. Assume that

(i) (Fx — Fy,z —y) > allz — y||* for all z,y € H,

(i) | Fx — Fy|| < Bllz —yl| for all z,y € H.

(a) If (i)-(ii) hold and 5% < ad_ + c(d; — ¢ — 2a) for some ¢ < p*, then (1.1)
is uniquely solvable for each f € X and the solution is the limit of the iteration
process (3.2). Moreover, if also P, Kz = Kx on X,, and either K is compact or
(3% 4+ N2 is sufficiently small, then (1.1) is uniquely approximation solvable for
each f € H and (3.3)-(3.4) hold.

(b) If 32 < ad; + c(d; — ¢ —2a) and, for some a < A= c—d; /2 and b > 0,

|Fz—Xz|| <allz| +b forallze H

then (1.1) is solvable for each f € H.

Proof. Let A =c¢—d; /2. Then A ¢ X(K) and d = dist(A, X(K)) > 0. Since
(I =AK)'K =—-1/A+1/A{ — AK)™', we have that ([4]) |[|[(I — AK)"'K]|| =
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SUDeq(r) | — 1/A 4+ 1/A1 = M)t = sup,exy [(p = A)7H = d7'. Using
conditions (i)-(ii), we get

|Fa+ Az — (Fy + Ay)|| < (82 + A2 +200) ||z — y]].
By our choice of A and the condition on (3, we get
B2+ A2 420\ = (2 + ad] +c(d] —c—2a) + (dS /2)? < (d7/2)* = d>.
Hence, the conclusions follow from Theorem 3.1. (|

Theorem 3.3 Let K : H — H be selfadjoint, F : H — H be a gradient map
and B* : H — H be selfadjoint maps such that

(i)(B~(z —y),z—y) < (Fz— Fy,x —y) < (B*(z —y),x —y) forallz,y € H.
(i3) §||BT — N|| < d = min{|p| : p € o(I — AK)" K} for some \.

(a) If the inequality is strict in (ii), then (1.1) is uniquely solvable for each
f € X and the solution is the limit of the iteration process (3.2). Moreover,
if also P,Kx = Kx on X,, and ||B* — M|| is sufficiently small , then (1.1) is
uniquely approzimation solvable with respect to I' for H for each f € H and the
approximate solutions satisfy (3.3)-(3.4).

(b) If, in addition, there are 0 < a < d and b > 0 such that

|Fz— Az|| <allz|| +b forallze H

then (1.1) is solvable for each f € H.

Proof. Since AI is a gradient of the functional x — A(z,z)/2, N — Al is a
gradient map and

—IB™ = M| [l = ylI* < (B~ = A)(z — y), = — ),
(BY =AD)(z —y),z —y) < [|BT = M| [z - y]*.
Hence, by Lemma 1 in [7],
|Fz— Xz — (Fy — \y)|| < k|lx —y|| forallz,y e H

where k = max(|B~ — M|, || BY — M||). Since d = ||[(I = AK)~'K||~! ([4]), the
conclusions follow from Theorem 3.1. O

For ¢ € ¥(K) N (u*,0), define df = dist(c, B(K) N (¢,00)). We have the
following sharper version of Theorem 3.2 (cf. also [11]).

Theorem 3.4 Let K : H — H be selfadjoint, F : H — H be a gradient map
and o, B € R be such that

alle —yl? < (Fz — Fy,x —y) < Ble —yl*  fora,y € H.

(a) If either ¢ € (K) N (—oo,p*] and —c < a« < f < —c+d_, orc €
S(K)N(p*,00) and —c —df < a < < —c, then (1.1) is uniquely solvable for
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each f € X and the solution is the limit of the iterative process (3.2). Moreover,
if also PyKx = Kz on X, and a4+ X and B+ X are sufficiently small, then (1.1)
is uniquely approximation solvable for each f € H and (3.3)-(3.4) hold.

(b) If the conditions in (a) hold with each "<” sign replaced by "<” and, for
somea < X\ with\=c—d_; /2 ifc<p* and \=c+d}/2 if ¢ > p*, and b > 0,

|Fz — Xz|| < allz|]|+b forallz € H

then (1.1) is solvable for each f € H.

Proof. As above, we have that
[Fz + Az — Fy — Ay|| < max(|a+ A, |8+ Al |z —yl.

By our choice of A as given in b), we conclude that a4+ A| < d = dist(\, B(K)) =
df/2 and | + A| < d with the inequalities being strict in part a). Hence,
Theorem 3.1 is applicable. O

Remark The unique solvability results of the type in Theorems 3.2-3.4 for
semilinear equations have been obtained in [2, 9, 13].

Using a suitable splitting of K, we can still prove the unique approximation
solvability of Eq. (1.1) without assuming condition (ii) in Theorem 3.2. Let
us first describe the setting for this approach (cf. [16]). Recall that a map K
acting in a Hilbert space H is called positive in the sense of Krasnoselskii if
there exists a number g > 0 for which

(Kz,Kz) < p(Kz,z), =€ H.

The infimum of all such numbers p is called the positivity constant of K and
is denoted by p(K). The simplest example of a positive map is provided by
any bounded selfadjoint map K on H. Then u(K) = || K| for such maps. A
compact normal map K in a Hilbert space is positive on H if and only if (cf.
[5]) the number
inf ~ Re(\™1)]!
A€a(K),A#0

is well defined and positive. It that case, it is equal to u(K).

Let X be areflexive embeddable Banach space (X C H C X*), K : X* - X
be a positive definite bounded selfadjoint map in H, and C = K}J/Q H — X,
where Ky is the restriction of K to H. We know that the positive square root
can be extended to a bounded linear map T : X* — H such that K = T*T,
where the adjoint of T is T* = K}LI/Q =C:H — X and C* =T (cf. [16]).
Hence, we can write K = CT. Set u(K) = ||C||>. We have the following
extension of Theorem 3.2 as well as of a result of Vainberg [16].

Theorem 3.5 Let X be a reflexive embeddable Banach space ( X C H C X*),
K : X* — X be a positive definite bounded selfadjoint map in H, and C =
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K}I/Z : H — X, where Ky is the restriction of K to H, and T : X* — H

be a bounded linear extension of K}{m. Suppose that F : X — X*and c is the
smallest number such that

(Fr— Fy,x —y) <cllz —y|* forallz,yc X

a) If cu(K) < 1, then (1.1) is uniquely approzimation solvable in X for each
feC(H)CX.

b) If cu(K) =1 and I — TFC satisfies condition (+) in H, then Eq. (1.1) is
solvable in X for each f € C(H) C X.

Proof. a) We have that K = T*T, where the adjoint of T is T* = K}J/Z =
C:H — X and C* = T. Hence, we can write K = CT. Let f € C(H) so
that f = Ch for some h € H. We note that (1.1) is equivalent to the following
equation (cf. [16])

y—TFCy=h. (3.6)

The map I — TFC : H — H is 1 — cu(K)-strongly monotone. Indeed, for each
x,y € H we have

(t —TFCx —y+TFCy,z —y) = ||z —y)||*> = (TFCx — TFCy,z — y)
= ||z —y|* = (FCx — FCy,Cz — Cy)
> |la —y|* - | Cx — Cy|®
> (1= eu(K)) |z — yll*.

Hence, I — TFC is A-proper with respect to I' = {H,,, P,,} for H and coercive.
It follows that Eq. (3.6) is uniquely approximation solvable for each h € H.
Therefore, (1.1) is uniquely approximation solvable for each f € C'(H).

b) If cu(K) = 1, then as in part a) we get that I — TFC is monotone and
satisfies condition (+). Hence, (3.6) is solvable for each h € H and therefore
(1.1) is solvable for each f € C(H). O

Corollary 3.6 Let X be a reflexive embeddable Banach space (X C H C X*),
K : X* — X be a positive definite bounded selfadjoint map in H, and C = K}Jm,
where Ky is the restriction of K to H, and T : X* — H be a bounded linear
extension of K}{/Z. Let F = F + Fy: X — X* and c be the smallest number

such that
(Fiz — Py, —y) < cllz —y||?> forall z,ye X

and Fy is a Lipshitz map with constant k such that 1 — (¢ + k)u(K) > 0. Then
(1.1) is uniquely approximation solvable in X for each f € C(H) C X.
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Proof. It suffices to show that I — TFC : H — H is A-proper. For z,y € H,
we have

(x—TFCx —y+TFCy,xz —y)

= |z —y)|* - (TFCx — TFCy,x — y)

= |lz — y||? = (FiCz — F\Cy,Cx — Cy) — (FyCx — F3Cx,Cx — Cy)
> ||lz = yl* = (c+ k)||Cz — Cyl|®

> (1= (c+k)u(K)|z - yl*

Hence, I — TFC is strongly monotone and therefore A-proper with respect to
I'={H,,P,}. O

Next, let us look at case when K is not selfadjoint. Our study of Eq. (1.1)
in this case is motivated by the work of Appel-Pascale-Zabrejko [1] for nonlinear
Hammerstein integral equations. Following their arguments about the existence
of solutions, we present an abstract version of their results and also prove the
constructive solvability of Eq. (1.1). We begin by describing the setting of the
problem. Let X be an embeddable Banach space, that is, there is a Hilbert
space H such that X € H C X* so that (y,z) = (y,) for each y € H,z € X,
where (,) is the duality pairing of X and X*.

Let K : X* — X be a linear map and Ky be the restriction of K to H
such that Ky : H — H. Let A = (K + K*)/2 denote the selfadjoint part of K
and B = (K — K*)/2 be the skew-adjoint part of K. Assume that A is positive
definite. Under our assumptions on K, both A and B map X* into X. We
know that A can be represented in the form A = CC*, where C' = A'/? is the
square root of A and C : H — X, and the adjoint map C* : X* — H.

We say that K is P-positive definite if C~'K(C*)~! exists and is bounded
in H. Tt is S-positive if K(C*)~! exists and is bounded in H. Clearly, P-
positivity implies the S-positivity but not conversely. It is easy to see that K
is P-positive if and only if C~'B(C*)~! is bounded in H, and is S-positive if
and only if B(C*)~! is bounded in H. Moreover, K is P-positive if and only if
K is angle-bounded, i.e.

(Kz,y) — (y. K2)| < a(Kz,2)"?(Ky,y)"/? =,y € H.

Denote by M and N the closure of the maps C~'K(C*)~! and K(C*)7!, re-
spectively, in H. The mappings M and N are defined on the closure (in H )
of the range of C'= A'/2 and suppose that their domains coincide with H. We
require the following decompositions to hold

K = CMC*, K = NC*.

Note that K, M and N are related as: N = CM, N* = M*C* and we have
(Mz,z) = ||z||? for all z € H . Hence, both M and M* have trivial nullspaces.
Denote by p(K) = ||N||?, which is the positivity constant of K in the sense of
Krasnoselskii.
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Let F': X — X* be a nonlinear map and consider the Hammerstein equation
x— KFx=Ff. (3.7)

As in [1], we reduce the solvability of Eq. (3.7) to the solvability of an equivalent

equation. For f € N(H), let h € H be a solution of

M*h— N*FNh=M*k (3.8)

where f = Nk for some k € H. Then M*(h—C*FNh—k) =0 since N = CM
and N* = M*C*. Hence, h = C*FNh + k since M* is injective and therefore

Nh=NC*FNh+ Nk=KFNh+ f

since K = NC*. Thus, x = Nh is a solution of (3.7). So the solvability of
(3.7) is reduced to the solvability of (3.8). We have the following extension of
Theorem 3.5. Its unique solvability part is an abstract extension of a result of
Appel-Pascale-Zabrejko [1] for Hammerstein integral equations.

Theorem 3.7 Let K : X* — X be P-positive in H, F : X — X* and c be the
smallest number such that

(Fz—Fy,z—y) <clz—y|* foralzyeX

a) If cu(K) < 1, then (3.7) is uniquely approzimation solvable in X for each
feN(H)CX.

b) If cu(K) = 1 and M* — N*FN satisfies condition (+) in H, then (3.7) is
solvable in X for each f € N(H) C X.

Proof. a) As in [1], we shall prove that the map M* — N*FN : H — H is
1 — ep(K)-strongly monotone. Indeed, for each z,y € H we have

(M*z — N*FNx — M*y+ N*FNy,x —y)
= |lz —y|* = (FNz — FNy, Nz — Ny)

> [la = yl* = ¢| Nz — Ny|?

> (1= cp(K))lz = yl*.

Hence, M* — N*FN is A-proper with respect to I' = {H,, P,} for H and
coercive. Hence, (3.8) is uniquely approximation solvable for each k € H and
therefore so is (3.7) for each f € N(H).

b) If cu(K) = 1, then as in part a) we get that M* — N*FN is monotone and
satisfies condition (+). Hence, (3.8) is solvable and therefore so is (3.6) for each
f e N(H). O

Corollary 3.8 Let K : X* — X be P-positive in H, F = F; + F» : X — X*
and ¢ be the smallest number such that

(Fiz — Fly,z —y) <cllz — y||2 forallx,y € X

and Fy is a Lipshitz map with constant k such that 1 — (¢ + k)u(K) > 0. Then
(8.7) is uniquely approximation solvable in X for each f € N(H) C X.
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Proof. It suffices to show that M*—N*FN : H — H is A-proper and coercive.
For x,y € H, we have

(M*x — N*FNx — M*y+ N*FNy,x — y)
> |lz = yl* = (c+ k)| Na — Ny]*
> (1= (c+ k)u(EK))llz -yl

Hence, M* — N*F N is A-proper with respect to I' = {H,,, P,,} and coercive. O

Next, we shall look at the case when the selfadjoint part A of K is not
positive definite. Suppose that A is quasi-positive definite in H, i.e., it has at
most a finite number of negative eigenvalues of finite multiplicity. Let U be
the subspace spanned by the eigenvectors of A corresponding to these negative
eigenvalues of A and P : H — U be the orthogonal projection onto U. Then
P commutes with A, but not necessarily with B, and acts both in X and X™.
Then the operator |A| = (I —2P)A is easily seen to be positive definite. Hence,
we have the decomposition |A| = DD*, where D = |A|Y/? : H — X and
D*: X* — H.

As in [1], we call the map K P-quasi-positive if the map D~1 K (D*)~! exists
and is bounded in H, and S-quasi-positive if the map K (D*)~! exists and is
bounded in H. Let M and N denote the closure in H of the bounded maps
D 'K (D*)~! and K(D*)™! respectively. Assume that they are both defined
on the whole space H. Suppose that we have the following decompositions

K =DMD*, K=ND*

Then we have N = DM, N* = M*D* and < Mh,h >= ||h||?> — 2| Ph||? for all
heH.
Define the number

v(K)=sup{v:v >0, |[Nh| > (u)l/QHPhH7 he€ H}.

Note that for a selfadjoint map K, v(K) is the absolute value of the largest
negative eigenvalue of K. We have the following extension of Theorem 3.7. Its
unique solvability part is an abstact extension of a result in [1] for Hammerstein
integral equations.

Theorem 3.9 Let K : X* — X be P-quasi-positive in H, F' : X — X* and ¢
be the smallest number such that

(Fr—Fye—y) <cle—y|® forallz,yeX

a) If cv(K) < —1, then (1.1) is uniquely approzimation solvable in X for each
feN(H)CX.

b) If cv(K) = —1 and M* — N*FN satisfies condition (+) in H, then (1.1) is
solvable in X for each f € N(H) C X.
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Proof. a) As in [1], we have that the map M* — N*FN : H — H is —(1 +
cv(K))-strongly monotone. Indeed, for each x,y € H we have

(M*z — N*FNx — M*y+ N*FNy,z —y)

= |z =yl - 2| P(z = y)|* — (FNz — FNy, Nz — Ny)

> o = yl? = @+ e(K))IP(z = y)|* = =(1 + ev(K))||lz — yl|*.
Hence, M* — N*FN is A-proper with respect to I' = {H,, P,} for H and
coercive. Hence, (3.8) is uniquely approximation solvable for each k € H and
therefore so is (3.7) for each f € N(H).
b) If cv(K) = —1, then as in part a) we get that M* — N*FN is monotone

monotone and satisfies condition (4). Hence, Eq. (3.8) is solvable and therefore
so is (3.6) for each f € N(H). O

Corollary 3.10 Let K : X* — X be P-quasi-positive in H and F = F; + F5 :
X — X* and c be the smallest number such that

(Fix — Py, —y) < clle —y||> forallz,ye X

and Fy is a Lipshitz map with constant k such that 1 — (¢ + k)u(K) > 0. Then
(1.1) is uniquely approximation solvable in X for each f € N(H) C X.

Proof. It suffices to show that M*—N*FN : H — H is A-proper and coercive.
For x,y € H, we have

(M*z — N*FNx — M*y+ N*FNy,x — y)
= ||z —y||> = (FLNz — F{Ny, Nz — Ny) — (F;Nz — F,Ny, Nz — Ny)
> (1= (c+ k)u(K)) |z -yl
Hence, M* — N*FN is A-proper with respect to I = {H,,, P,,} and coercive. O

4 Hammerstein integral equations

Let @ C R™ be a bounded domain, k(¢,s) : @ x Q — R be measurable and
f(s,u) : Q@ x R — R is a Caratheodory function. We consider the problem of a
solution u € Lo(Q) of the Hammerstein integral equation

u(t) = /Q K(t,3) (s, u(s))ds + g (t) (4.1)

where g is a measurable function. There is a vast literature on the solvability
of (4.1) and we just mention the books by Krasnoselskii [5] and Vainberg [16].
Define the linear map

Ku(t)z/@k(t,s)u(s)ds

in H = Ly(Q). Define Fu = f(s,u(s)) and note that (4.1) can be written in
the form v — KFu = g.
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Theorem 4.1 Let K : H — H be continuous, A\ ¢ Y(K), and let d~! =
dist(A, B(K)). Let 6 = max || P,|| and for some k € (0,d/k),

|f(s,u) = Au— (f(s,v) = Av)| < klu—v| forse@, u,veR.
Then (4.1) is uniquely solvable for each g € Lo.

For the proof of this theorem, it is easy to see that the mappings K and F
satisfy all conditions of Theorem 3.1. Hence, its conclusions follow from it.

Theorem 4.2 Let K : H — H be selfadjoint and for some o, € R,
alu—v]? < (f(s,u) — f(s,0))(u—v) < Blu—v* forseQ, u,vER

(i) If —c < a< B < —c+df for somece X(K)N(—o0,u*) or —c—df <a <
B < —c for some ¢ € X(K) N (u*,00), then (5.1) is uniquely solvable for each
g < L2.

(i) If < is replaced by < in (i) and if, for some a < X\ with A = ¢ —d_ /2 if
c<p*and A\ =c+d}r /2 if ¢ > p*, and some b € L, we assume

|f(s,u) — Au| < alu| +b(s) forse@, ueR
then (4.1) is solvable for each g € Lo.

For the proof of this theorem, it is easy to see that the mappings K and F
satisfy all conditions of Theorem 3.4. Hence, its conclusions follow from it. Part
(i) of this theorem extends a result of Dolph [3]. Assuming compactness of K,
we can relax the condition on F'.

Theorem 4.3 Let K : H — H be selfadjoint and compact and for some 3 > 0,
(f(s,u)—f(s,v))(u—v)§6|u—v|2 fOT’SEQ, U7UER
If B is sufficiently small, then (4.1) is uniquely solvable for each g € L.

To prove this theorem, it is easy to see that the mappings K and F' satisfy
all conditions of Theorem 3.5. Hence, its conclusions follow from it.
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